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Total Notional . . . Discretiona
Name UPI oo Cur-rency IF’rice Trade [Notional Amount Op_ening CI(_)sing 'Sneet:;lte Lo_west I';t:iv::v:st Hic::;hest ::_ig:eeSt z:‘stt;‘r:;it;;nary Auth_ority i
ormat Count |Amount of Block |Price Price Price Price Type Price Type Applied Applied
Traded (USD) |Trades Footnote
(USD)
INST_ID-439971-1-B  [QZ2WW90VCI9F8 |POYOMODTOHOMO0.000S [USD SprdBsisPts 1| 198,532,330 0 42.5 42.5 42.5 S 42.5 S
UPS 4y [GFI] QZ98WG4V3BT2 P4Y Usb SprdBsisPts 1 5,000,000 0 35 35 35 S 35 S
FMCC 5y QZQLMBP9GGF3 P5Y usb SprdBsisPts 1 2,000,000 0 262 262 262 S 262 S
PKG 5y QZ5S9BFD1B80 P5Y usb SprdBsisPts 1 5,000,000 0 32 32 32 S 32 S
C 5y QZ9WOBJL7LNG P5Y usb SprdBsisPts 1 5,000,000 0 74 74 74 S 74 S
UPS 5y QZ98WG4V3BT2 P5Y usb SprdBsisPts 1 5,000,000 0 44 44 44 S 44 S
GM Co 5y QZM5QN8CR588 P5Y usb SprdBsisPts 1 5,000,000 0 180 180 180 S 180 S
ABX 5y QZSPVTL4AQMAT P5Y usb SprdBsisPts 1 5,000,000 0 42 42 42 S 42 S
HCA Inc 5y QZCT2JDC3M0S P5Y usb SprdBsisPts 1 5,000,000 0 74 74 74 S 74 S

Method used to determine nominal prices

Blank

Method used to determine settlement prices

Blank

Explanation that discretion may be employed

Blank

Description of the manner in which discretion may be employed

Blank




